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EDGEWORTH EXPANSIONS AND BOOTSTRAP FOR DEGENERATE VON
MISES STATISTICS

F. Gotze
R. Zitikis
Abstract: We prove Edgeworth expansions for degenerate von Miséstitstiike
the Beran, Watson, and Cramér-von Mises goodness-o&fissts. Furthermore, we
show that the bootstrap approximation works up to an errardérO(N~'/?) and
that bootstrap based confidence regions attain a presa#itience level up to the
orderO(N—1).
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